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Tunosble 3a1aHus 1JI KOHTPOJIbHO padoThI:
BapuaHThI KOHTPOJIBHBIX padoT
Bapmuanr 1

3aoaua 1. Onpenenure 1HeHY pa3MENICHUS KOMMEPUYECKHUM OaHKOM CBOMX BeKcelied (IUCKOHTHBIX)
IIPU YCJIOBUU: BEKCelb BhIMUChIBaeTcst Ha cymmy 1000000 py6. co cpokom miarexa 30 gHei, OaHKOBCKast
ctaBka — 12% ronoBeix. Cuutath o paBHbIM 360 KajaeHIapHBIM JHSIM.

3aoaua 2. uBectop A xynun akuuu no nene 20250 pyO0., a uepe3 Tpu JHS ¢ NPUOBLIBIO MPOAAT X
uHBecTOpy B, KOTOpHIl B CBOIO ouepenb, CIyCTs] TPHU JAHS IOCIE MOKYNKH, C MPUObUIbIO MEpPenpoaai 3TH
akiuu uHBectopy C mo mene 59 900 py6. Ilo kakoif mene wHBecTop B Kymmn ykazaHHble Oymaru y
WHBECTOpa A, €ClIi U3BECTHO, YTO 00a ATHUX WHBECTOpa olecredmin ce0e OJWHAKOBYIO JTOXOJHOCTH OT
MepPenpoIaKu aKIuni?

3aoaua 3. HomunanpHas croumocth akuuii AO — 100 py0. 3a aknuro, TeKyIias ppIHOYHAS I1eHa —
600 py6. 3a akuuto. Komnanus BblIIUTauuBaeT KBapTajabHbIA AuBHIEH B pasmepe 20 pyO. Ha akuuio. Yemy
paBHa TeKyIlasi 10X0AHOCTh akiuii AO B TOJJOBOM UCUHUCIICHUU?

3adaua 4. Tekyuast 1OXOAHOCTh IPUBUIETUPOBAHHON aKLIMU, OOBSABICHHBIN AUBHUICH KOTOPOH IIpH
BbIycke paBeH 11%, a HomuHanbpHas croumocTs — 1000 py6., B Tekymem roay coctasuia 8%. KoppekTHa
JIV Takasi CUTyarus?

Bapuanr 2

3a0aua 1. Obnurauus, BbITYIIEHHAs CPOKOM Ha TPH T0Ja, ¢ KYMOHOM 8% TroIOBBIX, IPOAAETCS C
JTUCKOHTOM 15%. BeranciauTh ee JOXOIHOCTH 0 MOTalIeHus 0e3 ydeTa HAJIOr000I0KEHUSI.

3aoaua 2. Kypc akuuii Beipoc 3a rox Ha 15%, nuBHIEH]] BBIIJIAYUBAJICS Pa3 B KBapTall B pa3Mepe
250 py0. 3a aknuto. Ompeaenure MOTHYIO JTOXOTHOCTh aKIUU 3a TOJ, €CIIM B KOHIIE TOJa KypC COCTaBHII
11500 py6. Hanoroo0soxeHne He yUnUThIBATh.

3aoaua 3. Bekcens co CpOKOM IUIaTeXa, HACTYNAIOIUM dYepe3 6 MecCsAleB OT COCTaBJICHHS,
peanu3yroTcsa ¢ IUCKOHTOM I10 €JUHOM 1IeHEe B TeYEHUE ABYX HEJleJIb OT MOMEHTA cocTaBiieHus. CuuTas, 4To
KOKIBIA MECSI[ COJACPKUT POBHO 4YETHIpE HENENM, paccuuTaiite (B MPOLEHTaX) OTHOIIEHUE TOJ0BOI
JIOXOJHOCTH HO BEKCENSIM, KYIUIEHHbIM B NEPBBIM JEHb HMX pa3MElIeHHs, K TOJOBOM JOXOAHOCTU IO
BEKCEJISIM, KyIUICHHBIM B ITOCJIEIHHM I€Hb UX Pa3MELICHUSI.

3adaua 4. HBecTOp Kymuil, a 3aTeM MPOJAall aKIUU, MOJIYIUB TIPU 3TOM JJOXOJIHOCTH B pazmepe 9%.
Kakyro 10X0AHOCTh MOTy4r1 Obl HHBECTOP, €CJIH OBl 1IeHa MOKYIIKH akIuii Obiia Ha 8% 6osbiie?



Bapuant 3

3aoaua 1. IaBectop mpuodpen 10 akumii (Tpu akIMy KOMITAHWHM A, JIBE aKIMW KOMIAHWUU b U 1mAaTh
Ak KOMITaHUK B ¢ paBHBIMH KypCOBBIMH CTOUMOCTSIMH). CIycTsl TpH Mecsiia COBOKYITHAsi CTOMMOCTD
YKa3aHHOTO nakera akuumi ysenuuuiack Ha 20%. Ilpu 3TOM KypcoBas CTOMMOCTh akUMid KoMmaHuu B
ymenbinuiach Ha 40%, a KypcoBasi CTOUMOCTh aKIMi KOMITaHWK A cTana B JiBa pa3a OoJiblle KypcOBOI
CTOMMOCTH aKIMii KoMnaHuu b. Ykaxure, Ha CKOJIBKO MPOIEHTOB YBEIMYUIACh KYPCOBast CTOUMOCTh aKIUui
KoMranuu b.

3aoaua 2. IHBecTOp KyIWJI, a 3aTe€M MPOJiaJl aKIIUH, MOJIYUYHUB MPH 3TOM 10X0AHOCTh 9%. Kakyto
JOXOAHOCTb MOIYYHIT ObI HHBECTOP, €CJIM OBl IIeHa IMOKYNKH akIuu Oblia Ha 8% Oobiie?

3adaua 3. Kypc akuuii Beipoc 3a roq Ha 15%, TuBUACH] BBITIAYMBACTCS OJMH pa3 B KBapTall B
pasmepe 2,5 py0. Ha akiuto. KakoBa nmosiHasi JOXOJHOCTh aKLMU 3a TOJ, €CJIM B KOHIIE Tofla KypcC ee
coctaBun 11,5 py6.?

3aoaua 4. Bexcens Ha cymmy 15 ThIC. py0., BBIIAHHBIN 3 amnpesnst co cpokom noramieHus 10 aBrycra,

Obu1 yuTeH B 6anke 11 urons mo y4detHoii ctaBke 16% rogosbix cioco6om 360/360. Ha HomMuHaIbHYIO
CTOMMOCTb BEKCEJIs [IPelyCMaTpuBajIoCh HAUUCIEHUE MPOCTHIX MPOLEHTOB 10 MPOLEHTHOI cTaBke 17%
rOJIOBBIX croco0om 365/365. Haliqute cymmy, IOMyUYEHHYIO BEKCEIIEIePIKATEIIEM.

[Tpu yuere Bekcens Ha cymmy 25 ThIC. pyO., 10 CpOKa OIUIaThl KOTOPOTO ocTanock 90 nHel, 6aHk
BBITIJIATHJ €70 PEABIBUTENO 22.5 THIC. PYO.

Omnpeznenure yu4eTHYIO CTaBKY, KOTOPYIO HCIOJIb30Ba OaHK, €CIM PACUETHOE YHMCIIO AHEH B IOy
paBHoO 360.

Bapmuanr 4

3a0aua 1. TlpuObLTH aKIIMOHEPHOTO OOIIECTBA C YCTaBHBIM KamuTalioMm | MIIH. pyOsield cocTaBumiia
300 TteIc. pyOuneii. [Ipubbuib pacnpenensercs cienyromuM odbpazom: 10% - Ha pazButue npousBoacTsa, 90%
- Ha BbIIaty AuBuAeHI0B. Homuuan akinuu — 1000 py6neit. Jlons npuBHUIETHPOBAHHBIX aKIMi B 00IIeM
oobeme — 25 %, TUBUACHIBI TI0 HUM COCTaBISIIOT 15%. Onpenenuts pa3mMep IUBUACHA, TPUXOSAILErOCs Ha
OJTHY OOBIKHOBEHHYIO M IPUBHJIETUPOBAHHYIO aKITHIO.

3aoaua 2. VIHBecTOp B SIHBape TEKYLIETO roja Kymwi onmuoH call, mo KoTopoMy OH MMeeT mpaBo
KYIUTH Yy TIPOJIaBIia B MOHE 3TOT0 e roga 1000 mommapos mo niene 28,12 py6./momiap. 3a puck mokymareib
BBITUIATHIT TIPOJIABITY MpeMuto B pazmepe 100 pyOmeit 3a 0JuH OMIHOH.

PaccmotpeTs cnenyromye BapuaHThI:

a) B MIOHE KypC J10Ji1apa BeIpoc 110 29,84 py0./momnap.

0) B mroHe AoJutap ynani 1o 27,98 py6./nommap.

B) B MIOHE J10JU1ap BeIpoC 10 28,14 py0./momnap.

3a0aua 3. Bekcens co CpOKOM IUIaTe)ka, HACTYMAIOIUM Yepe3 6 MecsleB OT COCTaBJICHUS,
peann3yroTcs ¢ AUCKOHTOM TI0 €IMHOW IIeHE B TEYCHHUE IBYX He/Ieh OT MOMEHTa cocTaBieHus. CauTas, 94To
KOKIBIA MECSI[ COJACPKUT POBHO 4YETHIpE HENENM, paccuuTaiiTte (B MPOIEHTaX) OTHOIIEHUE TOJ0BOI
JOXOJTHOCTH HO BEKCENsIM, KYIUICHHBIM B TEpBbI J€Hb UX pa3MELIeHHs, K TOJOBOM JOXOJHOCTH IO
BEKCEIISIM, KyTJIEHHBIM B MTOCIIEHHUM IEHb UX Pa3MEIICHHUS.

3adaua 4. uBecTop Kynui, a 3aTeM Mpojaj aKlUU, MOJIYYUB IPU 3TOM JOXOJIHOCTh B pazmepe 9%.
Kaky1o 10X01HOCTb NOTy4nI1 Obl HHBECTOP, €CIU OBl IIeHa MOKYIIKU aKiuil Obi1a Ha 8% Oosnbiie?

TunoBbie BONpochl kK 3k3amMeHy (6 cemectp):

1. ®uHAHCOBBIN PHIHOK KaK MECTO MOOMJIM3AINU M PACTIPEICIICHNUS ICHEKHBIX CPEICTB MEKIY
y4aCTHUKaMH SKOHOMHYECKHX OTHOIICHUH.
2. Ormpenenenue u GyHKINUU PbIHKA HEHHBIX OyMmar.
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[TepBUYHBII ¥ BTOPUYHBINA PHIHKH: CYITHOCTh U OTIMYUTEIbHBIE OCOOCHHOCTH.
CrnexyIaTHBHbIE ONIEpallMi Ha PhIHKE IIEHHBIX OyMmar.

[TonsTHE «11eHHAas Oymara», COBOKYIHOCTb IOPUINUECKUX U TEXHUYECKUX TPEeOOBaHUIHA,
NPEIbABIAEMBIX K LIEHHBIM Oymaram.

DKOHOMHUYECKHE XapaKTePUCTUKH IIeHHBIX Oymar. Knaccudukanus neHnsix Oymar.
AKX KaK SMUCCUOHHAs LIeHHas OyMara: CyIIHOCTb U BUJIbI.

I'ocynapcTBeHHble, CyOdenepaabHble 1 MyHUIUITAIbHBIE OOTUTalliK: eI IMUCCUHI, 0COOEHHOCTH
BBITTyCKa U 0OpaIieHusl.

Ienu 1 3a1a4n BBIITyCKa KOPIOPATUBHBIX OOIUTaIUHA.

BexkcensHoe oOpatienue.

Yeku u cepTH(UKATHI.

@prouepcHbIE U ONIMOHHBIE KOHTPAKTHI.

Jleno3utapHble PaCIUCKH.

ITpoune npou3BoHbBIE LIEHHBIE OyMaru: BappaHT, KOHOCAMEHT.

ObrouepcHble KOHTPaKThl. CTpaTeruy Ha OCHOBE (PBIOYEPCHBIX KOHTPAKTOB.

OnuuoHs! ¥ UX BUJBL. VICIIOTHEHNE OMIIUOHOB.

Jlero3uTapHble paCMCKU U MX POJIb B II100aTH3aIM1 MUPOBOTO (PMHAHCOBOT'O IIPOCTPAHCTBA.
Omnepauun PEIIO.

CBormbI: IPOLIEHTHBIE, BATIOTHHIE.

XemxupoBanue. Ko durment xempxkupoBaHust.

AJNTOPUTM 3aKIIIOYEHHUS], PETUCTPALIUH U UCTIOIIHEHU ceNloK. Buibl 3aBoK U popMbl oOecrieueHusl.
DnexTpoHHas OUpka Kak MepcreKTuBHas (popma cymiecTBOBaHUS (OHIOBBIX IUIOIIA0K B YCIOBHIX
MH(POKOMMYHUKATUBHOTO €TUHCTBA.

®opMBI ¥ CIOCOOBI pa3MeIIeHUs IICHHBIX OyMar. AHIeppanTHHT.

BI/II[I:I SMHUTCHTOB U CYHIHOCTb UX ACATCIIBHOCTHU.

Bunasl naBectopos. [IpaBoBas 3aniura HHBECTOPOB.

ApOutpax u cnekyssiuus. [1onoxuTenbHble U OTPULIATETIbHBIE CTOPOHBI BIUSHHS aKTUBHBIX
ornepanuii Ha pbIHOK.

HHCcTUTYyIMOHATIBHBIE HHBECTOPHI, 0COOCHHOCTH JI€ATEIIEHOCTH.

JlesiTenbHOCTh KOMMEpUECKUX OaHKOB Ha PbIHKE IIEHHBIX OyMmar.

Bbpokepckas 1esaTeIbHOCTh: JOTOBOPHI TOPYUYEHUS U KOMUCCHH.

JloBepUTEIIbHOE yTIpaBlIeHUE, ACTIO3UTAPUH, PEECTPOIEPIKATEIH.

[TonsTHE, CYNTHOCTH U QYHKIIMUA HHPPACTPYKTYPHI PhIHKA IICHHBIX OyMar.

Omnpenenenre KypcoBOil CTOMMOCTH M IOXOAHOCTH aKIIUi, 0OIUTanuii, BeKceae u 0aHKOBCKUX
cepTu(UKATOB.

I'pynmel mokasareseid, IpUMEHIEMBIX B (PyHAaMEHTAIbHOM aHAJIHM3€ U XapaKTePU3yIOIIUX
MIPOM3BOJICTBEHHYIO M (DUHAHCOBYIO NIESTEITLHOCTH (PUPMBI.

2. I'paduueckue METOIbI TEXHUUECKOTO aHAIN3a JAHHBIX (POHIAOBOTO PHIHKA.

[{enn mHBECTHPOBAHUS U BUJIBI TOPTdEei.

[Tpumenenue Mozeneit BHIOOpa ONTUMAIBFHOTO OPT(dEs LIEeHHBIX OyMar.

[TokazaTenu s3ppexruBHOCTH yripaBiaeHus noptdenem. Kospdurmentsr [lapma, Tpeitnopa,
OcoOeHHOCTH MHBECTUPOBAHMS KalluTala Ha PHIHKE LIEHHBIX OyMar.

MeTob1 cHUXKEHHS (PMHAHCOBOTO PUCKA.

OneHka pucka U JOXOJHOCTHU JJI OJTHOTO aKTHBA HA OCHOBE KOHLIEMIUHN T0XOAHOCTH U PUCKA.

[enw u 3aga4n peryIMpOBaHUS PHIHKA IEHHBIX OyMmar.

OcHOBHbIE HaNpaBJIeHUs IEATEIBHOCTH CAMOPETYJINPYEMBIX OpraHU3alMii Ha PHIHKE IEHHBIX OyMmar.
3HaueHHe OPraHU3aALUOHHOTO KOHTPOJIS.

TenneHuy pa3BUTHsI phIHKA IIEHHBIX Oymar B PO.

Hanoroo6oxeHust Ha pbIHKE LIEHHBIX Oymar

CocTosiHHE U TEpCIEKTUBbI Pa3BUTHS MEXAYHAPOIHOTO PHIHKA LIEHHBIX OyMmar.

[Tpoueaypa BeITyCcKa €BPOOOTUTAIIMOHHOTO 3aliMa.



50

51.

52.
53.
54.
55.
56.
57.
58.

. JesatensHOCTh (PMHAHCOBBIX MHCTUTYTOB Ha MEXTyHAPOIHOM PHIHKE IICHHBIX OyMar.
HNHocTpaHHbIC 1IEHHBIE OyMaru Ha POCCUMCKOM PBIHKE U POCCHICKHE IIEHHbIE OyMaru Ha
MEXyHApOAHOM PhIHKE.

Oco00EeHHOCTH TOCYJAPCTBEHHOTO PETYJIMPOBAHUS PHIHKA IIEHHBIX OyMmar.

JIeHEeXKHBI PBIHOK

Prinok kanmrana.

PrIHOK 30710Ta M BaTIOTHBIX [IEHHOCTEH

HNHCTUTYTHI MUKPOPUHAHCUPOBAHUS U KPEIUTHBIEC KOOTIEPATUBEI

NuBecTunmonHple KoMIiaHuu ((hOHIB).

[lencuonubIe GOHIBL
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